JPMorgan

FINANCIAL TRUST coMPAaNy INC AccT. || TGN
For the Period 5/1/10 to 531/10

Trade Settlement Per Unit
Date Date Type Description Quantity Amaunt Market Cost

Settled Securities Purchased

513 517 Wirite Option EUR CALL USD PUT (6,932,409.000) 0.07 495,000.00
FX EUROPEAN STYLE OPTION
MAY 13,2011 @ 1.4425
Kl @163
WRITTEN FX OPTION
CALL 6932409.00 EUR
PUT  10,000,000.00 USD
TRADE DATE 051310

513 517 Purchase Option EUR PUT USD CALL B,032 128510 0.0652 (495,000.00)
FX EURCPEAN STYLE OPTION
MaY 13, 2011 @ 1.245
PURCHASED FX OPTION
PUT  8,03212851 EUR
CALL 10,000,000.00 USD
TRADE DATE 051310

513 51T Wirite Crption EUR CALL USD PUT (8,032,128 510) 0.062 495 000.00
FX EUROPEAN STYLE OPTION
MAY 13, 2011 @ 1.245
KI @ 1.38
WRITTEN FX OPTION
CALL 803212851 EUR
PUT  10,000,000.00 USD
TRADE DATE 0513/10

5112 517 Purchase FORD MOTOR CREDIT CO 5,000,000.000 102,90 (5.142,500.00)
T 3/8% FEB 1 2011
DTD 1/30/2001
& 102.85
JP MORGAN SECURITIES INC (BIDL)
TRADE DATE 051210

Page 33 of 54
Confidential Treatment Requested by JPMorgan JPM-SDNY-00010674
Chase
COMFIDENTIAL SDNY_GM_00279872

EFTA01488901



