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Free Delivery

Misc. Receipt

3,800,000

2,200,000

- 550,753

Confidential Treatment Requested by JPMorgan

Chase

COMFIDENTIAL

GEF PUT USD CALL - 54,887.00
FX EURDOPEAN STYLE OFTION
APR 22,2004 @ 1.84
KNOCK IN TRIGGERED @ 1.8250
REPURCHASE OF WRITTEN FX QPTION
TRADE DATE 04/01/04

GEBP PUT USD CALL - 195,303.00
FX EURDOPEAN STYLE OFTION
MOV 22, 2004 @ 1.865
KNOCK IN TRIGGERED @ 1.8285
REPURCHASE OF WRITTEN FX QPTION
TRADE DATE 04/01/04

JP MORGAM INSTITUTIONAL PRIME MONEY 550,753.00
INSTITUTIONAL CLASS SWEEP FLIND (829)
(SWWEEP DEADLINE IS 4:30 PM EST)

INTEREST RATE SWaP
30,000,000 USD NOTIONAL 3/9/2014
REC FLOATING RATE QUARTERLY
I MONTH LIBOR PAY: FIXED RATE
SEMI-ANNUAL 4.205% ACTUALZG0
SWAP UNWIND
JPMORGAN CHASE BANK
TRADE DATE 040204

INTEREST RATE SWAP 650,000.00
30,000,000 USD NOTIONAL 32014

REC FLOATING RATE QUARTERLY

3 MONTH LIBOR PAY: FIXED RATE

SEMI-ANNUAL 4.205% ACTUALZS0

SWaP UNWIND
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