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U S Dollar Activity by Date

Semement

Dare

continued

Quantity

Descripiion

Amounr UED

Apr15

Apr15

Apr15

Apri15

Apri1s

Buy-Back Opt

Buy-Back Opt

Sale

Spot Fx

Spaot Fx

14,500,000

5,000,000

- 1,044 86589

105,950,000

- 105,850,000

Confidential Treatment Requested by JPMorgan

Chase

COMFIDENTIAL

EUR PUT USD CALL

FX EURDOPEAN STYLE OFTION

OCT 27,2004 @ 1.2

KNOCK IN TRIGGERED @ 1.1885
REPURCHASE OF WRITTEN FX QPTION
TRADE DATE 0411304

EUR PUT USD CALL

FX EURDOPEAN STYLE OFTION

OCT 27,2004 @ 1.2

KNOCK IN TRIGGERED @ 1.1885
REPURCHASE OF WRITTEN FX QPTION
TRADE DATE 041304

JP MORGAM INSTITUTIONAL PRIME MONEY
INSTITUTIONAL CLASS SWEEP FLIND (829)
(SWWEEP DEADLINE IS 4:30 PM EST)

SPOT CURRENCY TRANSACTION - BUY
BUY JBY SELL USD
SPOT RATE : 105950000000
TRADE 413/04 VALUE 41504
JAPAMESE YEM
U S DOLLAR

SPOT CURRENCY TRANSACTION - SALE
BUY USD SELL JPY

SPOT RATE : 106680000000

TRADE 413/04 VALUE 41504

U S DOLLAR

JAPAMESE YEM

- 685,560.00

= 217,200.00

1,044 86589

- 1,000,000.00

993,157 11
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