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U S Dollar Activity by Date continued

Semement

Dare Quantity  Descriplion Amounr UED
Aug2  SpotFX - 10,000,000 SPOT CURRENCY TRANSACTION - SALE 6,298,000.00

Aug 2 Spot FX

Aug 2 Spot FX

Aug 2 Spot FX

Aug 2 Purchase

BUY USD SELL NZD
SPOT RATE : 0.629800000
TRADE 7/29/04 WALUE 80204
WS DOLLAR
M ZEALAND DOLLAR

10,000,000 SPOT CURRENCY TRANSACTION - BUY -6,314,000.00
BUY NZD SELL USD
SPOT RATE : 0.631400000
TRADE 7/29/04 WALUE 80204
M ZEALAND DOLLAR
U s DOLLAR

- 5,000,000 SPOT CURRENCY TRANSACTION - SALE 9,093,000.00
BUY USD SELL GBF
SPOT RATE :  1.B18800000
TRADE 7/28/04 WALUE 80204
WS DOLLAR
POUND STERLING

5,000,000 SPOT CURRENCY TRANSACTION - BUY - 9,042 500.00
BUY GEP SELLUSD
SPOT RATE :  1.B08500000
TRADE 7/28/04 WALUE 80204
POUND STERLING
U S DOLLAR

101,638.83 JP MORGAN INSTITUTIONAL PRIME MONEY -101,638.83
INSTITUTIONAL CLASS SWEEP FUND (829)
(SWEEP DEADLINE IS 4:30 PM EST)
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